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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133
Report as at 20/08/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133

Replication Mode

Physical replication

ISIN Code IEOOB5BDSK76
Total net assets (AuM) 350,746,686
Reference currency of the fund EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 20/08/2025

Currently on loan in EUR (base currency)

37,345,262.44

Current percentage on loan (in % of the fund AuM)

10.65%

Collateral value (cash and securities) in EUR (base currency)

39,557,514.73

Collateral value (cash and securities) in % of loan

106%

Securities lending statistics

12-month average on loan in EUR (base currency)

30,652,046.01

12-month average on loan as a % of the fund AuM

12.42%

12-month maximum on loan in EUR

45,991,101.80

12-month maximum on loan as a % of the fund AuM 19.34%
Gross Return for the fund over the last 12 months in (base currency fund) 49,666.98
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0201%

Collateral data - as at 20/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

BE0974293251 ABIODSHABI COM BE EUR AA3 290,230.85 290,230.85 0.73%
CA1360691010 CIBC ODSH CIBC COM CA CAD AAA 11,253.16 6,958.04 0.02%
CA6330671034 NATL BK CANADA ODSH NATL BK CANADA COM CA CAD AAA 16,008.12 9,898.11 0.03%
CA7800871021 RBC ODSH RBC COM CA CAD AAA 15,878.51 9,817.97 0.02%
CH0012214059 HOLCIM ODSH HOLCIM COM CH CHF 272,979.32 290,068.74 0.73%
CH0012549785 SONOVA HLDG ODSH SONOVA HLDG COM CH CHF 818,570.69 869,815.95 2.20%
CH1430134226 AMRIZE ODSH AMRIZE COM CH CHF 273,131.11 290,230.03 0.73%
DE0001102499 DEGV 02/15/30 GERMANY GOV DE EUR AAA 71,340.95 71,340.95 0.18%
DEO0001108595 DEGV PO STR 07/04/42 GERMANY GOV DE EUR AAA 349,311.40 349,311.40 0.88%
DE0001142073 DEGV PO STR 07/04/28 GERMANY GOV DE EUR AAA 236,302.06 236,302.06 0.60%




Collateral data - as at 20/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

DE0005557508 DEUTSCHE TELEKOM ODSH DEUTSCHE TELEKOM COM DE EUR AAA 1,312,388.88 1,312,388.88 3.32%
DE0006047004 HEIDELBERG MATER ODSH HEIDELBERG MATER COM DE EUR AAA 290,101.60 290,101.60 0.73%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 1,245,323.99 1,245,323.99 3.15%
DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 1,245,325.24 1,245,325.24 3.15%
DE000BU22080 DEGV 2.200 03/11/27 GERMANY GOV DE EUR AAA 137,198.80 137,198.80 0.35%
DEO000BU25042 DEGV 2.400 04/18/30 GERMANY GOV DE EUR AAA 102,000.27 102,000.27 0.26%
F10009007884 ELISA ODSH ELISA COM Fl EUR AA1 149,310.84 149,310.84 0.38%
FR0000073272 SAFRAN ODSH SAFRAN COM FR EUR AA2 290,055.29 290,055.29 0.73%
FR0000130809 SOCIETE GENERALE ODSH SOCIETE GENERALE COM FR EUR AA2 830,535.12 830,535.12 2.10%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 14.42 14.42 0.00%
FR0013407236 FRGV 0.500 05/25/29 FRANCE GOV FR EUR AA2 81,654.77 81,654.77 0.21%
GB0003718474 GAMES WORKSHOP ODSH GAMES WORKSHOP CST GB GBP AA3 8,451.00 9,775.69 0.02%
GB0007669376 ORD GBPO0.15 ST.JAMES PLACE CAP CST GB GBP AA3 8,580.48 9,925.47 0.03%
GB0007980591 ORD USDO0.25 BP PLC CST GB GBP AA3 8,494.10 9,825.55 0.02%
GBOOBOCNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 10,361.36 11,985.50 0.03%
GB00B24FF097 UKT 4 3/4 12/07/30 UK TREASURY GIL GB GBP AA3 136,415.49 157,798.62 0.40%
GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 250,900.19 290,228.79 0.73%
GB00B8479V04 UKT 3 1/4 01/22/44 UK TREASURY GIL GB GBP AA3 197,047.45 227,934.64 0.58%
GB00OBP6MXD84 SHELL ODSH SHELL COM NL EUR AAA 1,038,392.74 1,038,392.74 2.63%
GB00OBP9DLZ64 UKTI 0 1/8 03/22/58 UK TREASURY GIL GB GBP AA3 17,417.34 20,147.51 0.05%
GBOOBPJJKP77 UKT 43/4 10/22/43 UK Treasury GIL GB GBP AA3 17,427.34 20,159.08 0.05%
GB0OOBYVP4K94 UKTI 018 11/22/56 CORP UK TREASURY GIL GB GBP AA3 17,215.54 19,914.08 0.05%
GBOOBYY5F 144 UKTI 018 03/22/26 UK TREASURY GIL GB GBP AA3 42,957.75 49,691.38 0.13%
ITO000062957 MEDIOBANCA ODSH MEDIOBANCA COM IT EUR 9,618.55 9,618.55 0.02%
JP1024661QB1 JPGV 0.500 11/01/26 JAPAN GOV JP JPY A1l 10,538,913.02 61,113.58 0.15%
JP1024681R19 JPGV 0.600 01/01/27 JAPAN GOV JP JPY A1l 10,527,051.99 61,044.80 0.15%
JP1051711Q82 JPGV 0.400 06/20/29 JAPAN GOV JP JPY A1l 2,930,592.81 16,994.07 0.04%
JP1051731QA0 JPGV 0.600 09/20/29 JAPAN GOV JP JPY A1l 10,529,830.73 61,060.91 0.15%
JP1051741QB7 JPGV 0.700 09/20/29 JAPAN GOV JP JPY A1l 8,523,708.31 49,427.71 0.12%
JP1051751R17 JPGV 0.900 12/20/29 JAPAN GOV JP JPY A1l 5,215,473.45 30,243.75 0.08%
JP1201081914 JPGV 1.900 12/20/28 JAPAN GOV JP JPY A1l 309,986.69 1,797.57 0.00%
JP1201091939 JPGV 1.900 03/20/29 JAPAN GOV JP JPY A1l 531,336,026.69 3,081,138.03 7.79%
JP1201251B37 JPGV 2.200 03/20/31 JAPAN GOV JP JPY A1l 159,535.48 925.12 0.00%
JP1201641J38 JPGV 0.500 03/20/38 JAPAN GOV JP JPY A1l 6,992,871.02 40,550.61 0.10%
JP1201751M13 JPGV 0.500 12/20/40 JAPAN GOV JP JPY A1l 232,718.42 1,349.50 0.00%
JP1201791N14 JPGV 0.500 12/20/41 JAPAN GOV JP JPY A1l 10,497,503.13 60,873.45 0.15%
JP13003119A4 JPGV 2.200 09/20/39 JAPAN GOV JP JPY A1l 86,429,505.97 501,191.76 1.27%
JP1300831Q70 JPGV 2.200 06/20/54 JAPAN GOV JP JPY A1l 3,427,896.45 19,877.86 0.05%
JP1400041B55 JPGV 2.200 03/20/51 JAPAN GOV JP JPY A1l 228,738,485.90 1,326,420.22 3.35%




Collateral data - as at 20/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP3190000004 OBAYASHI ODSH OBAYASHI COM JP JPY A1l 1,214,999.88 7,045.60 0.02%
JP3735400008 NTT ODSH NTT COM JP JPY A1l 3,002,999.77 17,413.95 0.04%
JP3753000003 NIPPON YUSEN ODSH NIPPON YUSEN COM JP JPY A1l 2,619,499.02 15,190.08 0.04%
JP3756600007 NINTENDO ODSH NINTENDO COM JP JPY A1l 2,763,999.75 16,028.02 0.04%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 2,855,199.65 16,556.88 0.04%
JP3902400005 MITSUBISHI ELEC ODSH MITSUBISHI ELEC COM JP JPY A1l 2,953,598.75 17,127.48 0.04%
JP3902900004 MUFG ODSH MUFG COM JP JPY A1l 2,940,598.69 17,052.09 0.04%
JP3910660004 TOKIO MARINEHLDG ODSH TOKIO MARINEHLDG COM JP JPY A1l 2,591,998.81 15,030.61 0.04%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 610,576.90 67,060.85 0.17%
NL0000226223 STMICROELECTRON ODSH STMICROELECTRON COM FR EUR AA2 1,245,333.14 1,245,333.14 3.15%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 304,621.34 260,967.03 0.66%
US0326541051 ANALOG DEVICES ODSH ANALOG DEVICES COM us usD AAA 810,687.91 694,510.83 1.76%
US0378331005 APPLE ODSH APPLE COM us uUsD AAA 2,342,950.68 2,007,189.93 5.07%
US0530151036 ADP ODSH ADP COM us uUsD AAA 810,769.43 694,580.66 1.76%
US1264081035 CSX ODSH CSX COM us uUsD AAA 810,743.99 694,558.87 1.76%
US2091151041 CONSOLIDATED EDI ODSH CONSOLIDATED EDI COM us uUsD AAA 3,472,784.99 2,975,111.31 7.52%
US2172041061 COPART ODSH COPART COM us uUsD AAA 541,687.30 464,059.83 1.17%
US30231G1022 EXXON MOBIL ODSH EXXON MOBIL COM us uUsD AAA 78,201.75 66,994.91 0.17%
US3755581036 GILEAD SCIENCES ODSH GILEAD SCIENCES COM us uUsD AAA 78,220.74 67,011.18 0.17%
US4370761029 HOME DEPOT ODSH HOME DEPOT COM us uUsD AAA 78,182.39 66,978.32 0.17%
US4448591028 HUMANA DE ODSH HUMANA DE COM us uUsD AAA 78,115.74 66,921.23 0.17%
US4461501045 HUNTINGTON BANC ODSH HUNTINGTON BANC COM us uUsD AAA 1,263.12 1,082.10 0.00%
US4592001014 IBM ODSH IBM COM us usD AAA 95,788.15 82,061.06 0.21%
US4612021034 INTUIT ODSH INTUIT COM us usD AAA 810,390.67 694,256.18 1.76%
US58155Q1031 MCKESSON ODSH MCKESSON COM us usD AAA 77,844.64 66,688.97 0.17%
US67066G1040 NVIDIA ODSH NVIDIA COM us usD AAA 2,516,745.53 2,156,078.79 5.45%
US7043261079 PAYCHEX ODSH PAYCHEX COM us usD AAA 3,472,747.81 2,975,079.45 7.52%
US7433151039 PROGRESSIVE ODSH PROGRESSIVE COM us usD AAA 3,286,141.03 2,815,214.69 7.12%
US8085131055 CHARLES SCHWAB ODSH CHARLES SCHWAB COM us usD AAA 665,819.28 570,402.85 1.44%
US87612E1064 TARGET ODSH TARGET COM us usD AAA 3,472,770.95 2,975,099.28 7.52%
UsS912810QY73 UST 2.750 11/15/42 US TREASURY GOV us usD AAA 66,650.08 57,098.67 0.14%
US912810RG58 UST 3.375 05/15/44 US TREASURY GOV us usD AAA 265,540.12 227,486.42 0.58%
US912810RY64 UST 2.750 08/15/47 US TREASURY GOV us usD AAA 142,131.69 121,763.25 0.31%
US912810SW99 UST 1.875 02/15/41 US TREASURY GOV us usD AAA 265,533.43 227,480.68 0.58%
US912810TK43 UST 3.375 08/15/42 US TREASURY GOV us usD AAA 265,876.30 227,774.42 0.58%
US912810TL26 UST 4.000 11/15/52 US TREASURY GOV us usD AAA 265,395.55 227,362.57 0.57%
US912828zQ64 UST 0.625 05/15/30 US TREASURY GOV us uUsD AAA 175,260.59 150,144.55 0.38%
US91282CEM91 UST 2.875 04/30/29 US TREASURY GOV us uUsD AAA 167,059.28 143,118.55 0.36%
US91282CFZ95 UST 3.875 11/30/27 US TREASURY GOV us uUsD AAA 184,160.33 157,768.90 0.40%




Collateral data - as at 20/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
UsS91282CGQ87 UST 4.000 02/28/30 US TREASURY GOV us UsD AAA 2,260.05 1,936.17 0.00%
US91282CJP77 UST 4.375 12/15/26 US TREASURY GOV us uUsD AAA 23,527.92 20,156.21 0.05%
US91282CLN91 UST 3.500 09/30/29 US TREASURY GOV us uUsD AAA 265,716.85 227,637.82 0.58%
US91282CLY56 UST 4.250 11/30/26 US TREASURY GOV us uUsD AAA 23,520.41 20,149.78 0.05%
US92826C8394 VISA ODSH VISA COM us uUsD AAA 725,651.54 621,660.75 1.57%
Total: 39,557,514.73 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No.

Major Name Market Value

BARCLAYS CAPITAL SECURITIES LIMIT

19,726,916.12

Top 5 borrowers in last Month

No. | Counterparty Market Value
1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 12,938,320.05
2 | NATIXIS (PARENT) 6,357,680.92
3 | JP MORGAN SECS PLC (PARENT) 2,554,996.84
4 | SKANDINAVISKA ENSKILDA BANKEN AB (PARENT) 2,228,403.80
5 | BNP PARIBAS FINANCIAL MARKETS (PARENT) 1,313,135.88
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